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Error

Forward Error Backward Error

|r-x_a| |f(r)-​f(x_a)|

Factor​ization

LU PA=LU

Ax=b Ax=b

A=LU PAx=Pb and LUx=Pb

Lc=b Lc=Pb

Ux=c Ux=c

Elimin​ation Method​/Op​eration Count

Naive Guassian (2/3)*n

Back Substi​tution k*n

LU Factor​ization (2/3)*n

Twice Back Substi​tution 2k*n

 

Error Magnif​ication Factor

 

 

By kmahafza
cheatography.com/kmahafza/  

Not published yet.
Last updated 3rd December, 2018.
Page 1 of 1.

 
Sponsored by CrosswordCheats.com
Learn to solve cryptic crosswords!
http://crosswordcheats.com

3

2

3

2

http://www.cheatography.com/
http://www.cheatography.com/kmahafza/
http://www.cheatography.com/kmahafza/cheat-sheets/numerical-methods
http://www.cheatography.com/kmahafza/
http://crosswordcheats.com

	Numerical Methods Cheat Sheet - Page 1
	Error
	Error Magnif­ication Factor
	Factor­ization
	Elimin­ation Method­/Op­eration Count


